[<2]
e
(o]
e
m
[aY]
[=]
[sV]

570
2,849

570

2,849

F7hxl4
F7HxI%

KO

10

10

<r
Kk

K-

<

KO

31,506

31,506

<r
K-

K-

KO

o

X

Rt53
/1S3

<

KO

154

154

Of
=

34,508

34,508

27

Hef oyl

o
<0

E]

b

I-A

8.00%

228
2,908

-5.33% -2.67% 0.00% 2.67% 5.33%

-8%

300
200
100
-100
-200

-300
4. Z|C=A 2 (VaR : 99%, 10¥)

3. AlLtE| 2 Eo

ad
i

EYAENMRSE



[<2]
e
(o]
e
m
[aY]
[=]
[sV]

-4,677

4,677

F7hxl4
F7HxI%

KO

-58

150

93

<r
Kk

K-

<

KO

9,027

9,027

<r
K-

K-

8.00%

374
641

5.33%

4,350

2.67%

9,027 4,677
-2.67% 0.00%

-5.33%

-8%

500
200
300
200
100

-100 +

-200

-300

-400

-500

2. THEAE Ao mE 7] QX
4. Z| &4 2N (VaR : 99%, 10Y)

3. ALiE| 280




